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ARTICLE INFO ABSTRACT

Keywords: This paper proposes an integrated architecture for navigation and attitude control of low-cost suborbital launch
Suborbital launch vehicles vehicles, propelled by a solid motor. Single-nozzle, two Degrees-of-Freedom (DoF) Thrust Vector Control (TVC)
TvC actuation is adopted. For architecture design purposes, a non-linear, unstable, 6 DoF model for the generic
Attitude control thrust-vector-controlled launcher dynamics and kinematics is deduced, and a linear state-space representation
;S\I/{igation is proposed. The navigation system provides full-state estimates resorting to novel complementary kinematic

filters, whose design allows to establish an explicit relation with steady-state Kalman filtering. A globally
stable estimation solution is obtained, apart from the singularities arising from the use of Euler angles. The
attitude control law is derived from the Linear Quadratic Regulator (LQR) using the state-space models for
each linearization point of the reference trajectory, with an integral action (LQI) added to improve robustness
and to provide null steady state attitude tracking error. A correction method is proposed to allow for pitch and
yaw control in the presence of spinning motion, precluding the need of a supplementary roll control system.
The control system is implemented through gain scheduling, resorting to an altitude-based linear parametric
varying method. The architecture is implemented in a realistic simulation environment, composed by the 6
DoF non-linear model, the Navigation and Control solutions, and the environmental disturbances, to assess its
performance through Monte Carlo simulations. The navigation system is able to provide accurate estimates
of the state vector, while the control system satisfies attitude tracking performance and robustness to both
external disturbances and model parametric uncertainties.

Kinematic filters

1. Introduction To meet specific mission requirements, in terms of stability and
trajectory tracking, launch vehicles must have a dedicated Guidance,
Navigation, and Control (GN&C) system. This system is responsible for

determining the trajectory to be followed and commanding the required

During the last decades, suborbital launch vehicles endowed the
scientific community with tools to perform a myriad of research stud-
ies [1,2]. Commonly denominated as sounding rockets, they provide
long periods of microgravity conditions, allow to collect in-situ data
across all atmospheric layers, and enable rapid Earth surveillance and
monitoring [1-3]. Simultaneously, they can be instrumental as low-
cost testing platforms to augment Technology Readiness Levels (TRL) of
different systems and payloads, before their use in high risk, potentially
crewed, orbital/space missions [3].

More recently, following the successful efforts of private companies,
such as SpaceX, Blue Origin, and Rocket Lab, a growing number of
both private corporations and national/international agencies, namely

attitude (or orientation) over time (Guidance), for estimating the state
vector, composed by position, velocity, and attitude (Navigation), and
for calculating the necessary actuation inputs to achieve the desired
attitude (Control). In this paper, an integrated architecture for the
navigation and attitude control of low-cost suborbital launchers is
proposed. As for the actuation method, Thrust Vector Control (TVC),
or thrust vectoring for short, is selected.

TVC is used by most launch vehicles and works by redirecting the

at European level, are investing towards a new generation of reusable
micro and small launch vehicles [4], which motivates the development
of suborbital platforms for technology demonstration purposes [5-7].
In addition, suborbital transportation and space tourism motivated
a market increase which impacts the overall need for cost-effective,
dedicated suborbital launchers [8].
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thrust vector in order to create a control torque [9]. In this work,
single gimballed nozzle actuation is considered, which is a suitable
configuration for low-cost small suborbital launchers. However, it can
only impact the pitch and yaw angles, whereas roll has to be controlled
by an additional system, if needed. With respect to other actuation
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Nomenclature

Scalars

Cy, Cy, Cy
c.C,. C,

C/p, C,,,q, Cuny» Gy

"p
Cn,> Cy,

ee»%x<:’cam~=e¢rm

Matrices

K=[KK]|
Ly, Ly,

Ly, L, Ly,
Q)

Q. R

R(4)

S(*w)

m @

Aerodynamic force coefficients
Aerodynamic moment coefficients
Aerodynamic damping coefficients

Aerodynamic stability derivatives
Fuselage diameter

Gravitational acceleration
Longitudinal inertia

Transverse inertia

Control moment arm

Mass

Body components of angular velocity
Dynamic pressure

Fuselage cross-sectional area

Static stability margin

Thrust magnitude

Body components of linear velocity
Magnitude of the velocity vector
Centre of mass location

Centre of pressure location

Angle of attack

Sideslip angle

Pitch and yaw control inputs (nozzle de-
flections)

Roll, pitch, and yaw Euler angles

Acceleration
Gyroscope bias

Total external force
Gravity

Earth’s magnetic field
Position

Control input

Linear velocity

State vector

Output vector

Euler angles

Angular velocity
Total external moment

Inertia

LQI gain matrix (LQR plus integrators)
Time-invariant ACF gains
Time-invariant PCF gains

Attitude kinematics matrix

LOR tuning matrices

Rotation matrix from body to inertial
Skew-symmetric matrix of the body angu-
lar velocities

Measurement noise covariance matrix
Process noise covariance matrix
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Subscripts/Superscripts

b Expressed in the body frame

c Used for control

d Desired value

i Expressed in the inertial frame

lon Associated with the longitudinal mode
lat Associated with the lateral mode

r Sensor reading

sl At surface level

b Estimate

0 Nominal value

Acronyms/Abbreviations

ACF Attitude Complementary Filter
AD Attitude Determination

DoF Degrees-of-Freedom

GNSS Global Navigation Satellite System
LQI Linear Quadratic Integral

LQR Linear Quadratic Regulator

MC Monte Carlo

PCF Position Complementary Filter
PID Proportional-Integral-Derivative
TVC Thrust Vector Control

UAS Uniformly Asymptotically Stable

techniques, such as actively controlled fins, TVC allows for a wider
range of operating conditions and provides better efficiency [10].

Solid motors are the most common propulsion technology in sub-
orbital launch vehicles due to their Intercontinental Cruise Ballistic
Missile (ICBM) heritage [11] and associated low production costs,
which enables rapid and responsive launch missions [12]. Therefore,
it has been selected as reference for this work. Contrarily to liquid
or hybrid engines, solid motors do not possess throttle capability.
This means that thrust cannot be controlled and, consequently, control
authority is reduced.

The control system design tends to be very conservative in the
aerospace industry [13]. Restricting the dynamic analysis to accom-
modate more sophisticated control design techniques risks the later
realization that such restrictions would have to be lifted and would in-
validate the control design [14]. Due to the highly non-linear dynamics
and to the time-varying nature of the parameters, such as aerodynamic
and inertial, the applicability of linear control techniques relies on the
linearization of the system at several operating points. The design is
then focused in each linear model and the resulting controller gains are
changed during the flight through a technique called gain scheduling,
as in [15].

Classic and linear control solutions, based on thrust vectoring,
can be found in [9,16,17]. These include Proportional-Integrative-
Derivative (PID) control and pole placement techniques, with time-
varying gains. Although widely used, PID control has its limitations
when it comes to model uncertainty robustness and external distur-
bances rejection.

Still in the linear domain, the use of optimal controllers, such as the
Linear Quadratic Regulator (LQR), provides some degree of robustness
and ensures a (sub-)optimal reference tracking solution for a given cost
functional. In [18], the LQR is used to address the attitude control
problem, and in [19] a LQG algorithm is proposed for state estimation
and control, with both restricting the analysis and design to the pitch
plane at a single operating point.

Non-linear techniques have also been proposed for launch vehicle
control and estimation [20-22], and come with the advantage of en-
suring a global solution, not dependant on the specific mission nor
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vehicle. However, these methods all have particular design character-
istics which hinder the application of standardized, well-established,
verification and validation procedures [9,14,16].

Although several solutions to the launcher control problem can
be found in the literature, many fail to capture all the relevant dy-
namics and/or oversimplify the problem, while most assume full-state
knowledge, creating a considerable gap between theoretical design
and implementation. Hence, the main contribution of this paper is a
robust architecture, which integrates both the navigation and control
systems, that is computationally efficient and can be implemented in
suborbital launchers relying on readily available low-cost components.
It is suitable for vehicles using low-cost solid propulsion technology,
off-the-shelf inertial navigation sensors, and simplified actuation meth-
ods. Furthermore, the design process considers the 6 DoF and the
time-varying nature of the system, focusing on the entire trajectory
rather than a single operating point, contrarily to what is found in
the literature when using linear optimal control/estimation techniques.
Preliminary work from the authors on the topic can be found in [23].

For the navigation system, novel complementary kinematic filters
are proposed to fuse the sensor readings and obtain filtered, unbiased,
full-state estimates. Making use of the Lyapunov transform concept,
a relation is established between the derived time-varying filters and
the time-invariant case. By exploiting this relation, the tuning of the
complementary filters is performed for the time-invariant case relying
on Kalman filtering theory, avoiding extensive tuning for each specific
mission, and ensuring a globally stable solution apart from the sin-
gularities. This is an improvement with respect to classical methods
which rely on the linearization of the plant for a given trajectory, and
requires less computational effort than standard estimation solutions
for non-linear systems, such as the Extended Kalman Filter (EKF).

As for the control system, LQR control is proposed with additional
integral action (LQI) to improve robustness and provide zero attitude
tracking error. The gains are obtained for different operating points
of the reference trajectory using an original time-varying state-space
representation, and are scheduled during flight with an altitude-based
linear interpolation method. By considering the time-varying nature
of the system, the implementation in a real scenario is facilitated. To
prevent the additional complexity and cost of adding a roll control
system, the architecture is designed to provide pitch and yaw control
in the presence of uncontrolled spinning motion, up to a given limit.

This paper is organized as follows: some notation is detailed in Sec-
tion 2. The physical model is shown in Section 3. The linear state-space
representation is derived in Section 4. The proposed architecture is
explained in Section 5. The navigation and control systems are detailed
in Sections 6 and 7, respectively. Section 8 shows the implementation
in simulation of the architecture, as well as the reference vehicle and
mission used for validation. In Section 9, a linear domain analysis of the
system follows, and in Section 10 the simulation results are presented
and discussed. Finally, in Section 11, final remarks and conclusions are
drawn.

2. Notation

Throughout this paper bold lowercase and bold uppercase sym-
bols are used to represent vector and matrices, respectively. I and 0
respectively represent the identity and null matrices of appropriate
dimensions and D(ay, ... , a,) is a diagonal matrix of dimension n, with
generic diagonal entries a, to a,. Finally, superscript T is used to denote
the transpose of a vector or matrix and superscript —1 to denote the
inverse of a matrix.
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Fig. 1. Reference frames.

3. Physical model

In this section, the dynamics and kinematics of a generic launch
vehicle with a single gimballed nozzle are provided. To derive the phys-
ical model some assumptions are used: the launch vehicle is assumed
to be a rigid body; it is assumed to be axially symmetric, as well as the
mass allocation; and the Earth’s curvature and rotation are neglected.
All these assumptions are often followed in the literature [13,22,24],
and are considered valid for first stage design of the architecture, not
compromising its overall structure when reproducing it in a real case
scenario.

3.1. Reference frames

To describe the dynamics and kinematics of the vehicle, it is crucial
to define the reference frames to be used. Two reference frames are
used: a body-fixed one {b}, where the equations of motion are written;
and an inertial, space-fixed one {i}, located at the launch site (see
Fig. 1).

The coordinate transformation between both reference frames is
defined using the Euler angles representation, 1 = [¢ 0 y/]T. With
this representation, the transformation from {b} to {i} is obtained
through a sequential rotation R(4) = R, (w) - R,(0) - R,(¢), where
R(1) € SO (3) is given by [25]

CoCy  SpSeCy —CpSy  CySCy T 545y,
R(A) =|cgs, 4895, +cgey,
—Sg S¢Co

CpSeSy — S¢Cy |»

CpCo
in which s and ¢ stand as abbreviations for the sine and cosine trigono-
metric functions. The inverse transform, from {i} to {b}, is defined by
the transpose R”'(4).

3.2. Dynamics and kinematics

Using Newton-Euler’s equations for rigid body translational and
rotational motion, the dynamics and kinematics of the launcher in the
6 DOF are obtained:

p=RA) by

R(1) = R(A) S(Pw)

m v = =S(P@)m v + °f
Jbeo = -S(*w)] bo + b7

@

where the first two equations detail the position and orientation kine-
matics and the last two detail the translational and rotational dynamics.
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Fig. 2. Thrust vector decomposition in the body axes.

3.2.1. External forces and torques

The total external force can be decomposed as *f = °f ¢t bg »t b,
where °f . represents the gravity force, bg , the propulsive force, and bg,
the aerodynamic force, all expressed in {b}. As for the external torque,
it is given by ’z =’z +°z, + 7., where ’z,, represents the propulsive
control torque, °z, represents the aerodynamic torque, and °z,, is the
reaction control torque provided by an additional system if present, all
expressed in {b}.

Gravitational
Considering the Earth as a perfect sphere, and looking at the defi-
nition of the inertial frame {i}, the gravity force is simply

—mg —mgcyc,,
bfg =R"W| o |= —mg (s5459Cy, — €4Sy | 2)
0 —mg (c¢sgcv, + sd)sw)

where g, the gravitational acceleration, varies with the altitude accord-
ing to g = g, R%. /(Rg + h)?, in which Ry is the mean Earth radius.

Propulsive
Considering ideal propulsion, and all its underlying assumptions,
the thrust force produced by the motor is [10]

T = |m|-v,+ P, = pa) - A

—— ———

Dynamic Static
where 1 is the mass flow rate, v, is the effective exhaust velocity, p,
is the nozzle exit pressure, p, is the atmospheric pressure, and A, is
the nozzle exit area. Two separate contributions can be identified: the
dynamic one, caused by the exhaust of the expanded combustion gases;
and the static, caused by the pressure gradient between the nozzle exit
and the atmosphere.

To obtain the resultant propulsive force and torque, the thrust
vector has to be decomposed in the three body axes as illustrated in
Fig. 2. According to it, the thrust vector is decomposed using the angles
#, and u,, which are the control inputs, where g, is the gimbal angle
that, on its own, produces a pitching moment, and u, is the one that
produces a yawing moment. Using these angles, the propulsive force
and torque in the body frame are, respectively, [13]

Tc,c

Hp Hy 0
be _|_ b, _| —
f, = Tcups”y and °t, = TS;;F L, (3
_T 5, Tcu,,suyl
p

where /, the control torque arm, corresponds to the distance between
the nozzle gimbal point and the centre of mass of the rocket, x,,,
measured from the tip.
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Aerodynamic
The aerodynamic force and moment, expressed in {b}, can be
modelled as [14]

-3C, S 7C, Sd
bt =l gcy s |, tr,=|7C,Sd|, (&)
—-gCy S 7C,Sd

where C,, Cy, and Cy, are, respectively, the axial, lateral, and normal
aerodynamic force coefficients, and C;, C,,, and C, are, respectively,
the rolling, pitching, and yawing aerodynamic moment coefficients.

The normal and lateral force coefficients can be determined using a
linear relation with the aerodynamic angles of attack, «, and sideslip,
p: Cy = Cyy P and Cy = Cy, a, whose derivatives (Cy, and Cy,)
depend mainly on the angles themselves and Mach number. As for
the axial force coefficient, C4, in most applications, its dependency
on the aerodynamic angles can be neglected and it is assumed to
vary only with Mach number. The relevant velocity for aerodynamic
computations is the one expressed in relation to the fluid composing
the atmosphere, *vie) = [U] Ure wrel]T. This is given by v =
by — by, where v, is the wind velocity vector expressed in {b}. The
aerodynamic angles are then given by a = tan™!(we /uy) and g =
$in" (v /Viel), Where V. is the norm of the relative velocity vector.

Regarding the moment coefficients, if the reference moment station
is defined as the centre of pressure, and its location, x,,, measured from
the tip of the rocket, can be determined, the reference moments are
zero and the moment coefficients take the form C; = C;,pd/(2V;e),
Cu=—Cyn S.-M +(C, +C,,)qd/2V,q), and C, = —=Cy S.M +(C, +
Cn,,) rd [(2V;e)), where the static stability margin, S.M = (x., — x,,)/d,
intuitively appears.

3.2.2. Explicit dynamics and kinematics

The explicit dynamics and kinematics can be retrieved by substi-
tuting the total external force and torque in (1) by all the individual
detailed components, (2), (3), and (4). Furthermore, following the axial
symmetry assumption, the cross-products of inertia can be assumed as
zero and the y and z terms can be assumed equal, resulting in a diagonal
matrix, J =D (J}, J,, J,), yielding

u:—gcgcw—%SCA+£cﬂp Cy, —quw+tro

U= —8(5¢590W —c¢s,,,)+ %SCY - gcﬂps”y —ru+pw
w:—g(c¢s9cw+s¢sw)—%SCN _55/4,, —puv+qu
p=J"1(qSdC +1,.)

¢g=J"'(gsdc, =Ts, I=prJ;=J)) i 5)
i=J,7 (GSdC,+Tc, s, 1=pqg(J,=J))

¢5=p+(qs¢+rc¢)t9

9=qc¢—rs¢

o gsgtre,

y=—2

€y

where the reaction control torque, ®z,,, if present, is assumed to only
impact the roll axis, ®x, with the component z,,. It is noted that by
using the Euler angles representation a singularity arises for 0 = i%.
However, the way the reference frames are defined prevents the rocket
to reach this attitude inside the admissible range of operation (far from
horizontal orientation).

4. Linearized physical model

Linear control and estimation techniques, such as the LQR and
the Kalman filter, rely on mathematical representations of the linear
systems under study. These representations are usually written in the
state-space form. In this section, a generic state-space model for a thrust
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vector controlled launch vehicle is obtained by linearizing the already
detailed explicit dynamics and kinematics in (5).

A widely used linearization technique consists in finding an equi-
librium point of the system, in which the first-order derivatives of the
states are null, and performing a Taylor series expansion, considering
small perturbations around the equilibrium condition. However, rocket
flight is dominated by highly varying conditions and parameters, such
as mass and inertia, aerodynamic coefficients, dynamic pressure, and
thrust, which make it impossible to find a so called trimming trajectory,
for which equilibrium is reached with constant control inputs.

One viable alternative [13], is to linearize the system at multi-
ple points, denominated as operating points, throughout a previously
selected reference trajectory. The selected trajectory will impose the
reference values for system states (x,) and inputs (u,), and the outcome
is a linear time-varying system. Linear controllers can be designed for
the state-space representations associated with each operating point
and then scheduled during flight. Therefore, the operating points have
to be selected so as to capture all the relevant dynamics of the system,
preventing that the system destabilizes.

Firstly, the following variable transformations are defined: x = x —
xy and Su = u —uy; where §x and u are small perturbations around the
reference values for each point. By using the variable transformation
in the non-linear differential equations of the system (denoted by x =
f(x,u)), generically, we have that 6x = f(x, u)— f(x, ug) = f(xo+6x, ug+
Su) — f(xg,up). Using the Taylor series expansion of f(x( + 6x,ug + u)
around (x, uy), and neglecting the higher-order terms, we obtain [26]

7} 7}
55c:f(x0,u0)+—f - O0X +—f <ou — f(xqg,up),
ox X0,Hg U |xg,up
which simplifies to
7} 7}
5% = of x + of -du. (6)
0X | xq.uq 0u | xg.uq

Expression (6) is then applied to all non-linear first order differential
equations in (5), yet with further simplifications:

(i) the roll rate (p) is assumed to be null;
(ii) the roll angle (¢) is taken as a parameter rather than a state;
(iii) actuator dynamics are not included in the model;
(iv) the wind velocity is considered to be zero;
(v) system parameters are considered constant at each operating
point (frozen parameters).

The first two simplifications are due to the fact that roll control is either
not applied or achieved by an additional system, the third one makes
the relative velocity vector equal to the linear velocity vector expressed
in the body frame, and the final one removes the existent dependencies
of the parameters on the state variables when computing the Taylor
derivatives.

Considering a generic reference trajectory, the resultant state-space
representation follows:

sx=[ou ov ow oqg or 80 oyl ., Su=l[om, ou)’. (72)
8x(t) = A(t) - 6x(1) + B(?) - du(r), (7b)
[0 o —4o —w Vo 16 “177
) 0 0 —Uy Gy Ayy
asy 0 as3 L] 0 36 a3y
A =|ay 0 ay Ay 0 0 0], (7c)
0 a5 O 0 ass 0 0
0 0 0 oo So 0 0
| 0 0 0 sy /co, ass ag O |
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m ”P[) M}o m ”Po ”yo
m " Hpy “Hyy “m C"pu c”yo
T
—; C”PO 0
Bn=| _T! , 7d)
7, cﬂp0 0
_r . .
Jy THeg “Hyg Jy THpg THyo
0 0
L 0 O .
with
q8dS.MCy wy
— ag = —
416 = & So, Cyy 4 J, (ug? + wy?)
ay; = &Cqy Sy, qSdS.MCy u
— ap=—-— 2
qSCy, - 7, (g2 + wy?)
Uy = —————— _
2 2\ 12 qSd*(C,, +Cp,)
0 _ i
m{l=-251 W Q= ———F5p
0 24,V
aze = =8 (34, oy Cyry ~ g Su) _ q5dS.M CYIJ
- 452 =~ SN 1/2
ay; = & (8¢, So, Syy T g Cyrp) Jv(1- %
45 Cy, w 1o Y’
a3 =gy + —————- _

O (2 + wy?) §Sd*(C, +C,)
— dee — —mmm ———
4S8 Cy, uy 3 20V,

ay3=——"—r

33 m (M02 + WOZ) ags = qﬂ

436 = ~&8 € €6y Cwo o
(qo Sg. +7pCp.)S
az7 = =g (=Cq So, Sy + Sy Cuy) ags = 207k T 7040’ T 2 $o” "%
<o,

where A(7) and B(r) are the state-space matrices given by the first-
order Taylor derivatives in (6) with respect to system states and inputs,
respectively, calculated at the operating points. Due to the afore-
mentioned simplifications, p and ¢ are not states of the linear time-
varying system, even though they are physical variables in the complete
non-linear model.

5. Architecture

To achieve a stable solution with accurate reference tracking for the
pitch and yaw angles of a naturally unstable launcher, the integrated
architecture in Fig. 3, comprising both the navigation and control
systems, is proposed. The selected techniques to tackle the problems
at hand are LQR control with integrative components (LQI) and com-
plementary kinematic filtering with a close relation to Kalman filtering
theory.

The navigation system relies on a set of on-board sensors, which
measure relevant quantities associated with rocket flight, y, and an
estimator, based on complementary kinematic filters, which provides
estimates on the state vector, X, given the measurements, y,, by filtering
the noise and correcting the bias. The subset of the estimated state
vector, %, used for feedback control is represented by %,.

The control system is divided in two major blocks: feedforward
control and LQI feedback control. Feedforward control consists in the
pre-determined values for the system inputs, u,, that allow the vehicle
to follow the reference trajectory under nominal conditions, i.e, without
disturbances and model uncertainties. On the other hand, feedback
LQI control is responsible for ensuring stability and accurate reference
tracking (6, and y,) in a real flight scenario.

Feedback control is implemented in the perturbation domain, mean-
ing that the reference values of the states used for feedback, X, are
needed to retrieve the perturbed states according to 6%, = %, — X, .
It acts on the perturbed states using the optimal gains calculated for
each operating point through the use of the LQI control law and
the respective state-space representation. To ensure a smooth time
evolution in the control inputs, linear interpolation is used to schedule
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Sensors JM Estimator ] e
T -~

Fig. 3. System architecture.

the gains. The variable selected to interpolate the gains is the altitude,
h, to avoid potential mismatches resulting from delays that could occur
in a time-based interpolation. The scheduled controllers are represented
in Fig. 3 by multiple block layers. By summing the feedforward and
feedback control values, respectively u, and éu, the control inputs, u,
and u,, are obtained.

6. Navigation

As mentioned, the navigation system relies both on measurements
from on-board sensors and an estimator. In this section, the selected
sensor suite is detailed and the estimator is derived.

6.1. Sensor suite

To design a navigation system, it is necessary to select the on-
board sensor suite. Sensors either provide a direct measurement on the
required state variables or on other quantities that can then be used to
estimate them. For launch vehicles, and taking into account the state
variables to be estimated — position, linear and angular velocities, and
Euler angles - it is common to use an Inertial Measurement Unit (IMU)
combined with a Global Navigation Satellite System (GNSS) receiver.
Barometers and magnetometers are also standard sensors installed
on-board to provide measurements.

The IMU is composed by 3-axis accelerometers and gyroscopes. An
accelerometer supplies a measure of the system’s acceleration and can
be used to determine the vehicle’s velocity by integration. To do so,
it is necessary to know the initial condition. Over time, the velocity
measurement will drift from the true value due to the inherent noise
and bias properties of the accelerometer. By combining the 3-axis
accelerometers, a measurement on the linear acceleration vector in the
body frame is obtained, a, € R3. A gyroscope provides a measurement
of the system’s angular rate expressed in the body frame. The angular
rate measurements, ®, € R3, can be integrated to determine an estimate
of the system’s attitude. Once again, the calculated attitude drifts
boundlessly from the true attitude of the system due to the inherent
noise and bias properties of the gyroscope.

If the 3-axis accelerometer is assumed to be measuring gravity
alone, it is possible to calculate the pitch and yaw angles from the
direction of the gravity vector. However, since the accelerometer is
assumed to be measuring gravity alone, any added dynamic motion
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causes an error in the calculation of the system’s pitch and yaw. A
magnetometer can be used to obtain an estimate on the roll angle
by comparing the measurement of the magnetic field surrounding the
system to Earth’s magnetic field. Hence, the two vector observations,
gravity and magnetic, can be used to obtain an attitude solution, 4, =
[¢r 9,. Wr]T

A GNSS is a satellite configuration, or constellation, that provides
coded satellite signals which are processed by a GNSS receiver inside
the vehicle to calculate position, velocity, and time. In this paper,
the position measurements by the GNSS receiver are assumed to be
already translated into the Cartesian coordinates of the inertial frame
and, in combination with the indirect altitude measurements from the
barometer, yield the position readings available for the estimator, p, €
R3,

6.2. Estimator design

The estimator is based on the concept of complementary kinematic
filtering, as presented in [27]. Relying only on the kinematics of the
vehicle in attitude and position, two complementary filters can be used
to obtain an estimate on the full state vector, with the guarantee of hav-
ing an uniformly asymptotically stable tracking error around the origin.
Furthermore, through the use of appropriate variable transformations,
the gains can be computed for the time-invariant case resorting to the
steady-state Kalman filter. In real time, the estimator gains are then
recovered with expressions which have explicit dependency on the
time-invariant gains.

In this work, a continuous time version of the kinematic filters
proposed in [27] is derived, with the inclusion of gravity vector esti-
mation to improve the attitude determination from vector observations
by avoiding the aforementioned issue of corruption by the dynamic
acceleration component.

6.2.1. Estimator architecture

Figure 4 details the estimator architecture, which is composed by
the two complementary kinematic filters and an additional algorithm
to determine the attitude from vector observations.

The Attitude Determination (AD) algorithm takes the magnetic field
measurements, m,, the value of the Earth magnetic field in the inertial
frame, 'm, the estimated gravity vector in the body frame, b5 and the
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Fig. 4. Estimator architecture.

gravitational acceleration in the inertial frame, ‘g = [—g 0 O]T,
to obtain an indirect measurement on the Euler angles, 4,, essentially
serving as a magneto-pendular sensor.

The first kinematic filter is the Attitude Complementary Filter
(ACF), which uses the Euler angles readings, 4,, from AD, and the
measured angular rates from the gyroscope, w,, to provide a filtered
attitude estimate, 1, and an estimate on the bias of the three angular
rates, b, € R3, to correct the signal from the sensor.

The second one is the Position Complementary Filter (PCF), which
merges the position readings, p,, obtained through the combination of
the GNSS receiver and the altimeter, with the acceleration measure-
ments from the accelerometer, a,, to provide an estimate on the inertial
position, 'p, linear velocity vector, *¥, and gravity vector in the body
frame °§. For this filter, the accelerometer is assumed to have been
previously calibrated to allow a completely observable estimation of
the gravity vector induced component. For reference, [28] presents a
method for offline accelerometer calibration.

6.2.2. Kalman filter

The Kalman filter is a widely used observer to tackle the estimation
problem for linear dynamic systems [29]. When both the process and
measurement associated with the estimated state are corrupted by
random, independent, zero mean Gaussian white noise, the solution
provided by the Kalman filter is statistically optimal with respect to
a quadratic function of the estimation error. For this reason, it is also
referred to as Linear Quadratic Estimator (LQE), and represents the dual
of the LQR to the estimation problem.

In continuous time, the random process and observation are given
by

Xx=Ax+Bu+Gw
y=Cx+v

where all terms are time dependant, w is the process noise (associated
with the model), v is the measurement noise (associated with the
sensors) and G is the process noise coupling matrix. These random
noises are represented by the covariance matrices & > 0 and © > 0
for the process and measurement noise, respectively.

Given the defined process, observation and noise properties, the
Kalman filter is capable of providing an optimal state estimation ac-
cording to the differential equation

x=A%+Bu+L (y—Cg%)),

in which % is the state estimate and L is the Kalman gain. Given an
initial condition X(7,), the state estimate derivative X is recursively
propagated by correcting the process with the state estimation error

(y — C%) multiplied by the Kalman gain. The Kalman gain is given by
L=PCcTo,
where P is the solution to the matrix Riccati differential equation

P=AP+PAT+GEG" -PC"R!CP. (8)

If the process is time-varying, this equation has to be continuously
propagated. However, for the steady-state case, P is zero and (8)
simplifies to the Algebraic Riccati Equation (ARE). For the ARE to have
a unique positive definite solution P, it is a sufficient condition that the
pair (A, C) is observable.
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6.2.3. AD

By using two non-collinear vector observations, expressed in both
reference frames, it is possible to get an indirect measurement on the
rotation matrix, RrT, that transforms vectors from the inertial to the
body frame and, consequently, the attitude of the vehicle expressed
through the Euler angles [30]. The AD algorithm provides the Euler
angles readings, 1,, by implementing this technique, resorting to the
magnetic field measurements, which are expressed in the body frame,
m,, the value of the Earth magnetic field in the inertial frame, ‘m, the
gravity vector in the body frame as estimated by the PCF, g, and the
gravitational acceleration in the inertial frame, ‘g. By using the generic
structure for this algorithm [31], the estimated rotation matrix for this
case is

Rl =r -5, +r,-5,7 +r3-837, )
r
where
bg r; Xm, y
r; = —, Ip=———, I3=rI{XIy,
Il °gl Iy Xm,
ig s; X'm
S$1= — S$H=— S = S1 X S,.
YUl P sy ximy T

from which the Euler angle readings can be extracted, as described
in [32]. Note that there is a biased consideration when choosing the
vectors, with a preference being given to the gravity vector which
serves as an anchor in the computation of the rotation matrix. How-
ever, this selection is not arbitrary as the gravity vector estimates
will serve as an inclinometer, mostly influencing the pitch and yaw
measurements, while the magnetic readings mostly influence the roll
measurements — considering the vertical attitude to be the nominal
condition.

6.2.4. ACF
For the ACF, the attitude kinematics, expressed in Euler angles, are
rewritten as

1 singtan® cosptanf
1=QW) e, Q=0 cos ¢ —sing (10)
0 singsecd cos¢sechd

Furthermore, it is assumed that the gyroscope readings are cor-
rupted by zero mean Gaussian white-noise, w,, ~ N (0, Z,), and have
a given bias, b,,, which is assumed to be slowly time-varying and taken
as constant for the process model, yielding

=0. 11)

a),:ba)+ba,+wa,, b,

By combining the attitude kinematics (10) and (11), the following
representation of the process model in state-space form is obtained:

A _[0 —ew)|[4], [ew], . [-Q@
= )5 |

0
Given the attitude kinematics (12), the following nonlinear feedback
system is proposed as the ACF:

o] SR

®, + 12)

) -1
+[Q<1,>(L“+LQ WQ(M)] Wi -90. (13a)
22
V= Qv §,=Q7 ()4, (130)

where y, is the vector of observed Euler angles (from AD) transformed
to the space of angular rate and corrupted by Gaussian white obser-
vation noise, v; ~ N (0,0),), and L,;, L,; € M(3,3) are constant
feedback gain matrices.
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In order to obtain the constant feedback gain matrices and prove
the stability of the filter, let us consider the following time-invariant
version of the system (12):

o e i P PR o =x;+
Xbm o 0 Xbm ol “r 0 ®> Yx =X, 1TV,

which is equivalent to simplifying the attitude kinematics to the vertical
case, =100 0]".

(14)

Theorem 1. Let L,, and L,, be the steady-state kalman gains for the
system (14) and assume that the pitch angle is bounded, |0| < = /2. Then,
the ACF (13) is uniformly asymptotically stable (UAS).

Proof. By defining the estimation errors as A = A — 4, b, = b, — b,
the system describing the ACF (13) can be represented in terms of the
estimation error dynamics:

3] _[-ea (Lu+@tarem) Qi) —ea) [z] as)
b, L, Q') 0

b
By definition, the filter is said to be UAS if the origin of the system (15)
is UAS.

As for the auxiliary time-invariant system (14), it is straightforward
to infer that it is observable, hence, a steady-state Kalman filter applied
to it, yields UAS error dynamics. Upon this realization, if there is a well-
defined Lyapunov transform between the estimation error dynamics of
both systems ((13) and the time-invariant kalman filter), then the ACF
(13) is also UAS. The Lyapunov transform

Al o[ % Qi) o
[i)m] =T [iba,] 1= [ 0 I]

is well defined [33] in the specified domain and, through algebraic
manipulation not here presented, when applied to the error dynamics
of the time-invariant filter leads to the error dynamics of the ACF (13).
Hence, the ACF is UAS. [

®

(16)

With this, we have proven that the ACF is stable apart from the
singularities in the attitude representation (/0| = x/2), while having
a structure that simplifies its design. The time-invariant gains, L,
and L,,, are determined by applying the steady-state Kalman filter
to the auxiliary time-invariant system (14), with the design freedom
being present in the noise covariance matrices, which can be tuned to
obtained the desired performance. Although stable, the performance
of the ACF will not be optimal when the attitude differs from the
time-invariant condition, 1= [0 0 O]T.

6.2.5. PCF

For the PCF, the process model proposed in [34] for navigation with
calibrated accelerometer is used, which was proven to be uniformly
completely observable. The position kinematics are rewritten in the
body frame, yielding

bp="tv-S(tw) ‘p, (172)

by =ba—S(Pw) Pv. (17b)

Additionally, by considering the gravitational acceleration as locally
constant in the inertial frame, the gravity vector time derivative ex-
pressed in the body frame is

b= -S(*w) bg. 18)

The acceleration measurements are considered to be corrupted by
zero mean Gaussian white noise, w, ~ N (0, Z,), and the accelerome-
ter is assumed to be calibrated, resulting in the following measurement
equation:

a, =a-lgiw,. 19
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It is noted that the accelerometer measures the inertial acceleration as
well as the gravity vector, both expressed in the body frame.

By combining the position kinematics (17), the gravity vector time
derivative (18), and the accelerometer Eq. (19), the process model for
this filter can be written in state-space form:

bp —S(tw) I 0 ’p| o 0

bvl= o -S(tw) I
b-g 0 0 —S( ba)) bg 0 0

byl+]|T|a, +|-T|w,. (20)

Given this model (20), the following nonlinear feedback system is
proposed as the PCF:

bl [-sCte) 1 o 1[*p] [o
bol = 0 -S(*®) 1 byl+|1]a,
bé 0 0 —S(h&)) bg 0
R" (1) Ly,
+|RT () Ly, |y, -9, (21a)
R" (1) Ls,
Y =P+, §,=p=R(1)", (21b)

where vy, is the vector of position observations, obtained from the
GNSS receiver and the altimeter, assumed to be corrupted by zero
mean Gaussian white observation noise, Vp ~ N (0,0 ) and L, > Lops
L;, € M(3,3) are constant feedback gain matrices. It is important
to note that, in the process model, the skew-symmetric matrices are
computed using the estimated angular velocity vector from the ACF
(removed bias). Furthermore, the feedback component contains the
necessary transformation of the observations from the inertial to the
body frame, with the rotation matrix, R” (i), being computed using
the estimated Euler angles from the ACF.

Similarly to what was done for the ACF, to obtain the constant
feedback gain matrices and prove the stability of the filter, let us
consider the following time-invariant version of the system (20):

Xp 0 I 0f]x, 0 0
% =10 0 If|x,|+|I|a, +]|-T|W,, Yyx=X,+Vp, (22)
X, 0 0 0f|x 0 0

2 2

which is equivalent to taking the angular velocity as zero.

Theorem 2. LetL,, L,,, and L, be the steady-state kalman gains for the
system (22). Then, the PCF (21) is uniformly asymptotically stable (UAS).
Proof. By defining the estimation errors as *p = p — p, bv = bv — b9,
and *g = bg—%3, the system describing the PCF (21) can be represented
in terms of the estimation error dynamics:

o>

p| [-SC*&)-RT(A)L,R(1) 1 o |[*»
%5l=| -R"(1)Ly,R(1) SC’e) T ||*v (23)
b —R" (1) Ly, R (1) 0 SCof|’s

By definition, the filter is said to be UAS if the origin of the system (23)
is UAS.

As for the auxiliary time-invariant system (22), it is straightforward
to infer that it is observable, hence, a steady-state Kalman filter applied
to it, yields UAS error dynamics. Upon this realization, if there is a well-
defined Lyapunov transform between the estimation error dynamics of
both systems ((21) and the time-invariant kalman filter), then the PCF
(21) is also UAS. The Lyapunov transform

b

p Xp R(1) 0 0
byl=T|%,|. T=| 0 R(1) 0 24
bg %, 0 0 R(2)

is well defined [33] and, through algebraic manipulation not here
presented, when applied to the error dynamics of the time-invariant
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filter leads to the error dynamics of the PCF (21). Hence, the PCF is
UAS. O

As done for the ACF, the PCF was proven to be stable and the
constant feedback gain matrices are obtained by applying the steady-
state Kalman filter to the time-invariant version of the system (22), with
the error covariance matrices as design freedom.

7. Control

In this section, the feedforward and feedback control components
are described. For feedback control, an LQR with integrative action
(LQD) is proposed and then particularized into a decoupled version.

7.1. Feedforward control

Given the natural instability of the system, and its time-varying
nature, finding the time evolution of the nominal control inputs, u,
that places the vehicle in the desired trajectory can pose a difficult task.
A first approach could be to solve the non-linear differential equations
of the system (5) over time such that the attitude reference is correctly
followed. However, this is a mathematically complex problem that
would require a numerical solution.

A more practical strategy is to rely on a simulation model, based on
the detailed physical model (5), and use a controller that stabilizes the
plant and ensures that the reference trajectory is followed in simulation.
The resulting actuation values can then be stored to later use in
real-time as feedforward control. As long as the model is sufficiently
accurate and the varying parameters are approximately known, this
approach can be valid.

Since the simulated flight is disturbance-free and no uncertainties
are added to the model, a simple PID controller per degree of freedom
(pitch and yaw), with constant gains, can achieve this task.

7.2. Feedback control

Feedback control uses a subset of the state estimates from the
navigation system, X., to stabilize the plant and provide reference
tracking of the desired pitch and yaw angles, 6, and y,. Given the
nature of the TVC actuation, trying to control the linear velocities
would conflict with the attitude control, specially for non-zero attitude

references, therefore, x, = [q r 0 ]|

7.2.1. LQR

The LQR is an optimal controller for linear systems that finds the
gain matrix K in the linear control law u = —K x, which minimizes the
quadratic cost functional

T
J:/ [x"(0) Qx(z) +u’ (r) Ru(r) 1 dr,
t

where Q > 0 and R > 0. In the cost functional J, the quadratic form
x”'Qx represents a penalty on the deviation of the state x from the
origin, and the term u” Ru represents the cost of control, making Q and
R the tuning parameters for the resulting controller.

It can be shown [35] that for the infinite-horizon, or steady-state,
version (I' = o), the solution to this optimization problem, which
guarantees closed-loop asymptotic stability, is the constant gain matrix

K=R'B'M,
where M is the solution to the ARE,
MA+ATM-MBR'B"M+Q=0. (25)

In order for the ARE (25) to have a unique, positive definite solution
M, it is a sufficient condition that the system defined by the pair (A,
B) is controllable.
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Fig. 5. Generic LQI control scheme.

7.2.2. LQR with integrative component (LQI)

The LQR feedback control law, applied to the system under study,
would ideally drive the states in the perturbation domain to zero,
ensuring that the nominal values throughout the trajectory would be
followed. However, it does not guarantee a zero tracking error for
non-zero attitude references, 1, = [0, y/d]T. In order to minimize
reference tracking error, and to increase the robustness of the con-
troller to model uncertainties and external disturbances, an integrative
component that acts on the attitude tracking error is added.

To obtain this controller using the already detailed LQR technique,
it is only necessary to modify the state-space matrices when calculating
the ARE. Generically, the closed-loop control with LQI follows the
scheme in Fig. 5. Let the difference between the reference signal, r, and
the output of the system, y, (the tracking error) be the time derivative
of the state-space variables that result from adding the integrative
component, x;. The state-space representation of the resulting regulator
is obtained by combining the open-loop state-space representation with
the feedback law, yielding

S(EEEERE

where z = [x xi]T is the augmented state vector and C is the output
matrix that selects the output of the system, i.e, the states for reference
tracking, from the original state vector (y = Cx). The optimal gain
isK = [K Ki]T, where K is the original gain matrix for the state
variables, and K; is the gain matrix for the integrative components, and
can be obtained by solving the ARE using the rearranged state-space

matrices
— A 0 = B
A= B=1|"].

Since the system under study is time-varying, the ARE has to be
solved for models coming from each linearization point, resulting in a
set of gain matrices to be selected, or scheduled, throughout the flight.
Moreover, it is important to note that the state-space representation
obtained is expressed in the perturbation domain. The augmented
state-vector is

T
dz=1[ou Sv Sw g or 60 Sy 86, Syl

)

where §6; and Sy; are the states associated with the integrative com-
ponents. The C matrix is given by

100 0 0 0 1 O

C‘0000001

in order to select 60 and Sy as the variables for reference tracking.
Given the order of the augmented system and the number of inputs,
each gain matrix K will be of dimension 2 by 9, however, since partial
feedback is used, 6z, = [6q or 80 Sy 56, 51,/,.]T, the columns
associated with the linear velocities are removed, yielding a 2 by 6
matrix, with K being 2 by 4 and K; being 2 by 2. The implementation of
the resultant pitch and yaw controller (seen in the architecture diagram
of Fig. 3) is detailed in Fig. 6. The integral component acts on the
tracking error for the pitch and yaw angles, which are a subset of x,
represented by 1, = [0 y/]T. The attitude command 4, is given in
absolute pitch and yaw values, meaning that it has to be transformed
into a relative command with respect to the values for the reference

trajectory according to 64, = A4 — 4.
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i-th Pitch and Yaw controller -

Fig. 6. Pitch and yaw LQI controller.

Once again, it is important to recall that the gain matrices K and
K; are obtained for each operating point and are scheduled throughout
the flight via linear interpolation with respect to altitude.

7.3. Decoupled control and spin correction

Considering the state-space representation of the system (7), it is
possible to identify the conditions under which it can be separated
into two decoupled modes: the lateral, composed by the state vector
Xjat = [u r W]T and the input u,; and the longitudinal, composed
by the state vector xjo, = [u w ¢ H]T and the input u,. Besides
the assumption of a null roll rate, p = 0, a condition that allows
for decoupling is to consider a reference trajectory restricted to one
plane, for instance, the pitch plane. By doing so, the nominal values
of the lateral states and input are zero and a decoupled state-space
representation is easily derived from (7).

Using the decoupled state-space representation, the gains for the
longitudinal and lateral modes, Kj,, and Ky, can be obtained by
applying the previously detailed LQI control law, particularized to
the state-space matrices associated with each individual mode. The
implementation of the resultant control system is equivalent to the one
in Fig. 6, but now each control input is calculated separately using
the gains, state estimates, and references for each mode, yielding two
decoupled scheduled controllers.

7.3.1. Spin correction

The derived control system relies on the assumption that the roll
rate, or spinning motion, is null (p = 0). This can be valid if an
additional roll control system is used, for instance through reaction
control devices. However, it cannot be guaranteed that spinning motion
does not occur, given that such system can be designed to limit and
not eliminate spin, or that disturbances may cause its appearance.
Furthermore, it is a possibility only to have pitch and yaw control and
use spinning motion for passive stabilization through the gyroscopic
effect. In this way, it is important to consider the possibility of a non-
zero roll rate, p, and add the necessary corrections to the system so that
it can still perform under that condition. In this work, we decided to
correct the actuation given by the original control law, as opposed to
rewrite the linearized dynamics including the roll rate p and derive a
new control law.

Firstly, an additional frame of reference is defined: the non-spinning
frame {n}. This frame of reference is attached to the body but it does
not rotate with respect to the x-axis, which is the spinning axis of
rotation in the original body frame {b}. This is the frame where the
states used in feedback, x,, and the control inputs, u, will be defined
according to the original control law. With the appearance of spinning
motion, the body frame will rotate with respect to the non-spinning
frame, with the instant angle of rotation being represented by y, as
depicted in Fig. 7. In most scenarios, y will be very similar to ¢, since
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Fig. 7. Non-spinning frame {n}.

Control
System

Non-spinning frame {n}

Fig. 8. Spin correction for the control system.

for small angles the roll angle approximately coincides with the x-axis
body rotation.

The appearance of the angle y means that the TVC actuation is
rotated, as well as the measurements of the pitch and yaw angular
velocities, both expressed in {b}. Therefore, the estimates of the angular
velocities, § and 7, have to be translated from {b} to {n} before passing
to the control system, and the input vector computed in the non-
spinning frame, u,, has to be translated to {b}, according to scheme
in Fig. 8. These translations are simply given by a positive or negative
instantaneous rotation of y around the x-axis:

Rsm:[? _j*], Ry(—) =R ().

x V4
yielding,

qc, +rsI

an'\ _

Pa —gs,+#c,)’
(”p) _ <MI]n Cr T My, sl)

Hy Hpy Sz ¥ Hy, €4

With this correction method, both the coupled dynamics caused
by the spinning motion and the potential lack of axial symmetry are
disregarded by the control system. Therefore, its validity has to be
verified for the vehicle under study, taking into account the maximum
expected spin rate.

8. Implementation in simulation

To test the proposed architecture, a realistic simulation environ-
ment, composed by the 6 DoF non-linear model, the integrated ar-
chitecture, and the environmental properties, was implemented in
Matlab&Simulink®. Additionally, a reference vehicle and trajectory
had to be selected. In this section, the simulation environment, the
reference vehicle and trajectory, and the implementation details of the
architecture are presented.
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Fig. 9. Average horizontal wind and total wind.

8.1. Simulation environment

The simulation environment follows the structure of the architec-
ture previously shown in Fig. 3, with additional components for the
generation of the model parameters and environmental properties.

The environmental properties are generated by the atmospheric,
wind, and gravitational models. The 1976 U.S standard atmosphere
model [36] was implemented, which describes the evolution of tem-
perature and pressure with altitude using average annual values, from
which density and speed of sound are derived. Wind is introduced
through the summation of the average horizontal wind components
from the U.S Naval Research Laboratory horizontal wind model with
a stochastic component (wind gusts) added from the Dryden model
(Fig. 9), both available as Simulink blocks. Finally, the gravitational
model is implemented according to the equations in Section 3.2.

Several varying model parameters have to be computed during
simulation. The ideal thrust force and mass flow rate are taken as
pre-calculated inputs, and the static, atmospheric pressure-dependant
thrust component is added during the simulation. The aerodynamic
properties, i.e., the aerodynamic coefficients and derivatives, and cen-
tre of pressure location, are stored in look-up tables and are selected
according to the instant values of the aerodynamic angles and Mach
number. The mass properties are also computed during the simulation,
including the mass, inertia, and centre of mass, which vary due to the
propellant consumption.

The block corresponding to the rocket model in Fig. 3 is responsible
for computing the non-linear equations of motion, as presented in Sec-
tion 3.2, using the time-varying model parameters and environmental
properties. It is important to note that some assumptions were used
when deriving the model and, although considered valid for design, can
have an impact on the expected performance, obtained in simulation,
when in a real case scenario. Elastic modes might be excited by the
control action if the associated frequencies are similar, causing unde-
sired oscillatory behaviour; asymmetries may cause the centre of mass
to be dislocated from the x-axis of the body, which imposes additional
effort on the control action; and non-linear aerodynamic effects may
cause unexpected behaviour, as well as unaccounted effects caused by
the rotation of the Earth, such as the Coriolis acceleration.

8.2. Reference vehicle

The reference vehicle was obtained through a preliminary design
of a low-cost, solid motor rocket to serve as a testing platform for TVC
technology. The vehicle is designed to have a burning phase coinciding
with the full duration of the climb, so that TVC can be used to control
its attitude until close to the apogee. It is also required for the terminal
velocity to be inside a safe range to allow the correct activation of
a recovery system. To meet these design requirements, the thrust
produced by the motor is adjusted by iteratively testing different solid
motor parameters, and the flight for a vertical undisturbed trajectory is
simulated resorting to the simulation model. Tables 1 and 2 respectively
present the main vehicle characteristics and the simulation results,
while Fig. 10 details the ideal thrust and thrust-to-weight ratio.
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Table 1
Main vehicle characteristics.
Total mass 82.9kg
Dry mass 40.0kg
Length 3.57m
Max diameter 24 cm
Table 2
Vertical trajectory parameters.
Apogee 4945m
Max velocity 82m/s
Max acceleration 1.7m/s?
Time to apogee 100s
1 1.4
0.8 1.2
1
—0.6
S 0.8
= 0.6
5 0.4
0. 0.2
0 0
0 20 40 60 80 100 0 20 40 60 80 100
Time [s] Time [s]
(a) Ideal thrust (b) Thrust-to-weight ratio
Fig. 10. Ideal thrust and thrust-to-weight ratio.
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(a) Reference pitch rate (go) (b) Reference pitch angle (o)
Fig. 11. Reference pitch rate (g,) and angle (6) over time.
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Fig. 12. Nominal pitch control input (4, ).
8.3. Reference trajectory

Regarding the attitude reference that defines the reference trajec-
tory, a varying pitch trajectory, in which the controller restricts the
motion to the pitch plane (yaw equal to zero) and makes the vehicle
deviate from the vertical to later recover it, is selected. In this way, the
apogee is reached further away from the launch site, increasing safety,
and an overall demanding scenario is presented to the system. Figure 11
shows the reference pitch rate and angle over time. The feedforward
control inputs are computed as stated in Section 7.1, yielding the
nominal actuation present in Fig. 12. The PID gains were set to k, =
-10, k; = =20, and k, = —5.
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Table 3
Covariance and gain matrices of the filters.

Cov. matrices Filter gains

g, = o'iI _
ACF E,=4x10711 II:“- - 1_'330121
9,=10"1 R
= -
== ;‘Z)I'I L,, = D(0.94, 0.54, 0.54)
PCF o Jo-er L,, =D(0.44, 0.15, 0.15)
pch y . L;, =D (0.1, 0.02, 0.02)
0,=D(0,% 0,% 0,%)

8.4. Architecture implementation and parameters

In this section, the implementation of the architecture in simulation
is discussed, and the parameters, obtained after tuning, are presented.
These include the gains for both the navigation and control systems,
as well as the models used to represent the on-board sensors and the
actuators’ dynamics.

8.4.1. Navigation system

The implementation of the navigation system follows the scheme in
Fig. 4. Besides the components detailed on the scheme, the sensors are
represented by adding noise to the exact value of the state variables.
More specifically, zero-mean additive white Guassian noise is added
to the measurements, sampled at 100 Hz. The assumed standard devia-
tions for each sensor were: ¢, = 0.014 m s~2 for the accelerometer, o,, =
0.035°/s for the rate gyro, o), = 1 m for the altimeter, ¢, = 5m for the
GNSS receiver, and ¢,, = 140nT for the magnetometer. Additionally,
the rate gyro bias is set as b, = [-0.1 0.2 O.I]T in degrees per
second, and is driven by zero-mean white Gaussian noise to simulate
the slowly time-varying nature. The noise intensity can be fine-tuned
according to the change rate of the bias.

Considering the noise properties described above, the noise co-
variance matrices of both complementary filters were tuned and the
time-invariant gain matrices were obtained, with all values shown in
Table 3. While some weights have a direct correspondence with the
noise covariances of the on-board sensors, others act as tuning knobs,
which can be adjusted by analysing simulation results or by using
real flight data. A noteworthy mention is the one associated with the
rate gyro bias, 5,: although assumed constant for the process model
(b, = 0), a small covariance value is used on the filter design so
that a small correspondent gain, L,,, allows the system to track slowly
time-varying bias. This property makes it necessary to have an initial
calibration period before the start of the mission so that there is time
for the bias estimates to converge to the true values.

8.4.2. Control system

The implementation of the control system follows the schemes in
Figs. 6 and 8, with an additional component to perform the altitude
based gain scheduling.

The design degree of freedom is the selection of the tuning matrices
Q and R. First of all, setting all non-diagonal entries to zero, and only
focusing on the diagonal ones, allows for a more intuitive matrix se-
lection given by the “penalty” method [35]. According to this method,
the diagonal entries of the Q matrix will determine the relative impor-
tance of the state variables in terms of origin tracking performance,
while the diagonal entries of the R matrix allow to directly adjust the
control effort for each input. Therefore, the weighting matrices have
the following generic format, Q = D(O0, 0, 0, 4g> 4r> o> Gy 9o, Gy, ),
R= D(rﬂp, Tu, ), where the terms associated with the linear velocities
in the Q matrix are set to zero since those variables are not used
for feedback control. The matrix entries can differ between operating
points and are iteratively adjusted by analysing the closed-loop poles
and the step response of the system in the linear domain.
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Fig. 13. Controller gains over time.

The decoupled version of the controller is implemented, yielding
two separate gain matrices, one for each mode: Elon = [kq kg kg/_:l
and K, = [k, Kk, kv,l]T. The altitude-based gain scheduling is
performed through the linear interpolation Simulink block, resulting
in the time evolution of the control gains, throughout the nominal
trajectory, depicted in Fig. 13, obtained after tuning the Q and R
matrices. The gains remain approximately constant given that the
tuning matrices were left constant for all operating points, except for
the ones associated with the longitudinal mode during the varying pitch
section, which were tuned in order to reduce the control effort and
avoid saturation.

The actuator dynamics are modelled using a first-order transfer
function for each input (y, and p,), considering a servo-actuated sys-
tem. The transfer function is

Hresp _ 1

u Ts+1°

where p,,,, is the actuator angular response and 7 is the time constant.
Additionally, servo motors typically have a maximum rotation speed,
which is modelled by a rate limiter block in Simulink. The time constant
and maximum rotation speed were set to 0.02s and 1 full rotation per
second, respectively, considering a standard high grade servo motor.

9. Linear domain analysis

Using the linear representation of the system (7) and the reference
values of its states, inputs, and parameters, it is possible to derive both
the open-loop and closed-loop stability and response in the linear do-
main. For a time-varying system, determining the location of the poles
throughout the reference trajectory does not provide a mathematical
stability proof, however, the study is carried out to understand the
behaviour of the system throughout the flight. Given the symmetry of
the vehicle, and the fact that the reference trajectory is inside the pitch
plane, the study is performed for the longitudinal mode.

9.1. Open-loop stability

Figure 14 details the pole evolution (from blue to green) during
the initial vertical section (up to 25s) and the poles at 1 = 60s, which
exemplifies the distribution type during the varying pitch section. By
evaluating the location of the open-loop poles some conclusions can
be made. Firstly, the system is naturally unstable, which was expected
due to negative static stability margin caused by the absence of aero-
dynamic fins. Secondly, the system displays natural unstable oscillatory
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Fig. 15. Closed-loop poles and zeros.

Table 4
Closed-loop step response parameters.

Op. point Rise time (s) Settling time (s) Overshoot (%)
t=5s 0.27 0.45 0.57
t=35s 0.34 0.57 0.12
t=65s 0.33 0.53 1.76
t=95s 0.37 0.61 0.80

behaviour during the first seconds, after which all poles are located in
the real axis. Finally, it is concluded that the velocity of the vehicle
is a driving factor for the response of the system: at higher velocities
the system is seen to have higher magnitude poles and hence faster
dynamics.

9.2. Closed loop stability and response

By closing the loop with the derived control law, the closed-loop
poles and zeros are obtained for all operating points of the reference
trajectory. Figure 15 displays the ones associated with the longitudi-
nal mode. The control law stabilizes all operating points, placing the
closed-loop poles in the left-hand side of the complex plane. The pole-
zero cancellation of the poles and zeros approximately located at the
origin is noted. For each operating point, the relevant poles correspond
to a pair of stable conjugated complex poles and a stable real pole.
The complex poles are expected to cause oscillatory behaviour in the
response of the system, nonetheless, it was the ideal compromise found
between limiting oscillations while keeping a fast settling time. To
exemplify this, Fig. 16 displays the response to a step request of 3
degrees in pitch angle, and the associated control input variation, at
t = 60s. Table 4 details some key parameters of the closed-loop system
step response in the linear domain for distinct operating points. A fast
response with limited overshoot is obtained for all operational regimes.

10. Simulation results

In this section, the results obtained using the proposed architecture
in the simulation environment are presented. Given the stochastic
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Fig. 17. Rate gyro bias estimation (initial calibration).

nature of the system, caused by the noise from the sensors and ex-
ternal disturbances (wind gusts), Monte Carlo (MC) simulations were
performed by varying the noise seeds associated with the stochastic
components in each run and by sampling the initial state of the navi-
gation system. The performance of the navigation and control systems
is detailed, both together and individually, with the MC simulations
results being presented. Additionally, the robustness of the overall
architecture to parametric uncertainties was tested by introducing ran-
domness and uncertainty in some model parameters in a further MC
study.

10.1. Navigation system

Firstly, the initial calibration period was simulated over 100 MC
runs. During this period, the vehicle is standing vertically on the
launch pad while the navigation system estimates the approximately
constant rate gyro bias. In each run, the state vector is sampled
using Gaussian distributions to add a given uncertainty to the initial
estimates. The following distributions were used: 1(10) ~ N (0, 0.1%),
in degrees; b, (1)) ~ N (0,0.012), in degrees; *p(ty) ~ N (0, 1), in
meters; b@(to) ~ N(0,0.1%), in meters per second; and bg(to) ~
N g[—gsl 0 O]T, 0.0122, in meters per square second. Figure 17
displays the evolution of the rate gyro bias on the three axis in terms of
the MC mean and standard deviation intervals. It is possible to conclude
that the bias estimates converge to the true values after a relatively
short time period. By inspection, the time r = 300s is selected as
the end of the calibration period, after which launch is initiated. The
MC standard deviation calculated at this instant, averaged for the 3
axes, is used to correctly propagate the uncertainty for the following
part of the simulation. This is done by initializing the bias estimates
with the normal distribution i)a,o ~ N ([-0.1 02 O.I]T, 0.00352),
in degrees. The remaining state variables are sampled once again using
the previous distributions. In the following sections, the MC results for
the estimation performed by each complementary filter are shown for
the nominal scenario, where no disturbances are present and only the
feedforward control input is required.
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Table 5 Table 6
ACF estimation Monte Carlo results (expressed in degrees). PCF estimation Monte Carlo results (SI units).
0 v bm} b, x 'y 'z u v w
ACF rmse 0.0654 0.0567 0.0028 0.0021 rmse 0.18 0.69 0.71 0.09 0.10 0.9
Cpmse 0.0208 0.0169 0.0012 0.0013 Cpmse 0.028 0.050 0.047 0.035 0.034 0.032
AD rmse 0.0714 0.0799 n/a n/a bg, bg, bg,
Crmse 0.0196 0.0124 n/a n/a e 0.02 0.01 0.01
Cpmse 0.006 0.003 0.003
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The complete MC results for the ACF estimation are prese.nt. in (a) Linear velocity
Table 5 for 100 MC runs, where the average and standard deviation
of the root mean square error between the estimated and true values 2 . . . . .
for all runs (rmse and o,,,,) are displayed. The root mean square error 0 - — =
. . RS N e — Nom.
is shown for the pitch and yaw angles estimation in degrees, as well as 2+ N
for the pitch and yaw rate bias, by, and b,,_, estimation in degrees per [m/s2] -4 T X I
second. For comparison, the pitch and yaw determination performance -6 y I
by the AD algorithm, which relies solely on the aiding sensors, is also -8r z I
shown. The average root mean square errors are reduced, as well as its -10F g
standard deviation for all runs, making it possible to infer that AD is 0 2'0 4'0 6I0 8I0 " O 0
able to provide accurate observations on the attitude of the vehicle, and :
that the ACF further improves those estimates, while correcting the bias Time [s]

of the gyroscope. Figure 18(a) visually displays the estimation results
for the pitch angle in terms of the MC mean with +1¢ boundaries, while
Fig. 18(b) presents the equivalent results for the yaw angle.

10.1.2. PCF

Regarding the PCF, it was also possible to verify its correct function-
ing by analysing the position, velocity and gravity vector estimates. The
complete MC results for the PCF estimation are present in Table 6, once
again for 100 MC runs and in terms of the mean and standard deviation
of the root mean square estimation error, using SI units. The filter is
able to reject the noise from the position measurements while main-
taining good accuracy with respect to the true value. The root mean
square error on the position estimates is one order of magnitude below
the standard deviation assumed for the altimeter and GNSS receiver
noises. Accurate estimates on the velocity and gravity vectors are also
obtained, both quantities which are not available as a measurement
to the filter. Figure 19 details the position estimation by the PCF in
terms of the MC mean with the +1¢ bounds (a), and a zoomed section
of the crossrange position (‘z) estimation (b) to illustrate the filtering
performed by the PCF by comparison with the noisy measurements.
Figure 20 details the estimation of the velocity and gravity vectors
in the body frame, also by representing the MC mean with the +l¢
boundaries. Due to the small standard deviations, the shaded intervals
representing the +1o¢ boundaries are hardly visible in the figures.
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(b) Gravity vector

Fig. 20. PCF velocity and gravity estimation.

10.2. Control system

The control system was tested by adding stochastic wind as external
disturbance, according to the previously detailed model. For this part,
the seeds associated with the wind gusts generation were the additional
parameters to be randomly changed in each MC run. The system was
tested for two distinct cases: assuming exact full-state knowledge, and
using the state estimates provided by the navigation system in the
presence of sensor noise, which represents the complete architecture.
For each scenario, 100 MC runs were completed.

Table 7 presents the detailed MC results in terms of the average
over all runs of the root mean square of the tracking errors and
actuation signals, with the correspondent standard deviations also be-
ing displayed. Moreover, the results are shown both when using the
derived LQI control law, and when using a PID controller per degree of
freedom (pitch and yaw) for comparison. It is concluded that, with the
implementation of the control system, the complete architecture was
able to reject the external wind perturbation while maintaining both
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Table 7
Pitch and yaw tracking error and control effort Monte Carlo results (expressed in
degrees).

Exact state

LQI PID
x c x o
0mse 0.017 0.001 0.026 0.0028
Wymse 0.007 0.0004 0.016 0.0018
Sty 0.64 0.089 1.53 0.227
Sty 0.47 0.081 0.48 0.077
Estimated state
LQI PID
x c x o
0, mse 0.073 0.024 0.072 0.019
Vimse 0.060 0.020 0.059 0.017
Sty 0.65 0.080 1.55 0.24
Sty 0.51 0.081 1.00 0.20
19.4+ .
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Fig. 21. Attitude reference tracking.
Table 8
Monte Carlo results for different roll rates (expressed in degrees).
p 0.1 Hz 0.5 Hz 1 Hz
x c x o x o
0, mse 0.054 0.015 0.077 0.014 0.12 0.016
Viomse 0.056 0.015 0.13 0.009 0.25 0.009
Sty 0.92 0.13 1.11 0.20 1.45 0.25
Hy s 0.94 0.11 1.30 0.12 1.93 0.14

satisfactory attitude tracking performance and reduced control effort.
Additionally, it is noted that LQI control provides similar attitude track-
ing performance to PID control, although with significantly less control
effort, and that there is a decrease in performance when measurement
noise and bias are added. In fact, the attitude tracking performance is
mostly limited/imposed by the estimation accuracy.

Figure 21 presents the simulation results for the pitch (a) and yaw
(b) angles reference tracking, with the navigation system included in
the loop. It depicts the average evolution of both angles for all MC runs,
as well as the +o intervals. For the pitch angle, a zoomed interval where
the maximum pitch occurs is shown. Figure 22 details the actuation by
the TVC system for a single MC run to exemplify the typical actuation
profile.

The step response is also analysed to determine if the system is
able to track deviation requests from the reference condition. Figure 23
illustrates the results for the same instant and request as shown for the
linear domain (Fig. 16). It is possible to verify that the step response
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performance is similar to the one found for the linear domain, apart
from disturbance/noise induced irregularities.

10.3. Spinning motion impact

So far, the simulation results were presented for the case in which
there is no spinning motion. When spinning motion is present, the
system must track the same pitch and yaw reference angles by relying
on the correction of the actuation signals explained in Section 7.3.1.
Table 8 details the values obtained for the previously used performance
metrics when the vehicle possesses different values of roll rate in the
body frame (p), once again conducting a total of 100 MC runs for
each case. Looking at the results, it is seen that the attitude tracking
performance gradually degrades with the increase of the roll rate in
the body frame, and that the control effort increases. Nonetheless,
we conclude that the system is still able to correctly function in the
presence of spinning motion. Through simulation, it was verified that
above the approximate rate of 1Hz (1 full rotation per second) the
vehicle starts to display unstable coupled oscillatory behaviour towards
the end of the flight, when the control authority is at its minimum.
It is noteworthy that for 0.1 Hz the attitude tracking performance is
superior to the one shown in the absence of spinning motion. This fact
is attributed to the increase in natural stability and external disturbance
rejection provided by the gyroscopic effect, which, until a given roll
rate value, surpasses the negative effect caused by the adjustment effort
imposed on the actuators and by the cross-coupling of the pitch and
yaw axes.

10.4. Robustness analysis

Finally, an analysis was performed to determine the robustness of
the architecture to model uncertainties. Several system parameters, in-
cluding mass, inertia, thrust, centre of mass position, and aerodynamic
coefficients, were altered in each run inside admissible ranges in terms
of percentage of the nominal value. The multiplication factors were
sampled according to Gaussian distributions with unitary mean and the
following +3¢ bounds: 30, = 0.05; 30, = 30y, = 30y, = 0.1; and
30¢, =30¢, = 0.2, where J, is the inertia in the y-axis and m,,, is the
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Table 9
Monte Carlo robustness analysis results (expressed in degrees).
LQI PID
x o x o
Opmse 0.054 0.013 0.065 0.014
Wimse 0.055 0.013 0.073 0.011
Suy, 0.98 0.17 2.53 0.56
Sty 0.94 0.16 1.32 0.20

dry mass. The inertia and lateral aerodynamic coefficient selected for
the study are the ones associated with the pitch plane, which allows to
verify if the system is able to perform when the assumed symmetry is
broken.

A total of 500 MC runs were conducted assuming a roll rate in the
body frame of 0.1 Hz. The robustness when using a PID is also studied
for comparison. Table 9 presents the results. The system is concluded to
be robust to model parametric uncertainties as it was able to stabilize
the plant and track the attitude reference while keeping a similar
performance to the nominal case. In comparison, the PID attitude
tracking performance is slightly worse and the associated control effort
is significantly larger. This indicates that the designed control system
is more robust than its classical PID counterpart.

11. Conclusions

With the conclusion of this work, it is possible to state that the
primary goal has been achieved: the successful design of an integrated
architecture for attitude control and navigation, applicable to low-cost
suborbital launch vehicles. Initially, both a non-linear model for the
dynamics and kinematics of a generic thrust-vector-controlled launch
vehicle and an original linear state-space representation were derived,
which served as foundation for the architecture design. Subsequently,
the proposed architecture, comprising the navigation and control sys-
tems, was completely detailed by presenting its overall structure and
each of its individual components.

The navigation system relies on readily available components, pro-
viding accurate state estimates by removing measurement noise and
bias. Its structure is derived starting directly from the available on-
board measurements, facilitating a future implementation. Namely,
Euler angle determinations are obtained from vector observations, with
the particularity of using an estimate on the gravity vector instead of
relying on accelerometer readings, as commonly done in the literature,
potentially corrupted with a dynamic component. Furthermore, the
structure of the time-varying complementary kinematic filters simpli-
fies the tuning procedure by establishing an explicit relation with the
time-invariant case, and ensures an UAS estimation solution apart from
the singularities. However, solely relying on kinematic models yields
non-optimal performance in the sense that the dynamics of the problem
are not considered. The time-invariant design can be based on the well-
established linear Kalman filtering theory, enabling the application of
standardized requirements.

The control system, based on the scheduling of pre-calculated gains
with an LQI control law, ensured satisfactory attitude reference track-
ing performance and robustness to model uncertainties. A method for
correcting the actuation in the presence of spinning motion, which al-
lows the implementation of the architecture in a vehicle with limited, or
even without, roll control capability, was also proposed. In future work,
an extension of the control system to non-linear techniques, which
allow for global, trajectory-independent solutions, will be exploited
with the goal of comparing the performance of both formulations.

The integrated architecture was intensively tested in simulation
through Monte Carlo analysis, using a simulation model implemented
in Simulink, yielding an overall satisfactory performance. The simula-
tion model includes the proposed architecture, the derived non-linear
model for the vehicle dynamics and kinematics, models for generating
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the environmental conditions, and the time-varying model parameters.
As future work, the simulation environment shall be improved by
including phenomena yet to be modelled, such as elastic modes, non-
linear aerodynamic effects, the curvature and rotation of the Earth, and
body asymmetries, to further verify the system. A final validation of
the proposed architecture shall occur through the use of small-scale
rocket prototypes, before its implementation in a real suborbital launch
vehicle.
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